RURAL HIPOTECARIO Xll Fondo de Titulizacion de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets
Distribucién por Intervalos de Fecha de Vencimiento Final / Distribution by Final Maturity Date Intervals

Activos / Assets:
Fecha / Date: 31/10/2016
Divisa / Currency: EUR

Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans

Saldo Vivo de Principal

Principal Vencido Impagado

Principal Pendiente Vencimiento

Tipo Interés
Interest Rate

Vida residual

| Outstanding Principal Balance Overdue Principal Outstanding Principal Residual Life
Intervalos anuales Media Pond. M. Pond. Meses
Annual Intervals Num. % Importe / Amount % Num. % Importe / Amount % Num % Importe / Amount % W. Average W. Avg. Months
2014 1 0,02 10,89 0,00 1 0,11 10,89 0,00 0 0,00 0,00 0,00 0,000% 0,000
2016 9 0,14 4.508,29 0,00 2 0,22 279,42 0,02 8 0,12 4.228,87 0,00 1,983% 1,585
2017 54 0,83 270.715,20 0,05 6 0,66 4.681,99 0,42 54 0,83 266.033,21 0,05 1,484% 10,237
2018 71 1,09 700.918,51 0,14 8 0,88 3.711,25 0,33 71 1,10 697.207,26 0,14 1,501% 21,544
2019 84 1,29 1.409.080,70 0,28 10 1,11 11.337,33 1,01 84 1,30 1.397.743,37 0,28 1,612% 31,893
2020 139 2,14 2.779.139,54 0,55 15 1,66 7.005,36 0,63 139 2,15 2.772.134,18 0,55 1,416% 44,724
2021 145 2,23 3.755.222,13 0,74 17 1,88 9.603,54 0,86 145 2,24 3.745.618,59 0,74 1,236% 56,036
2022 172 2,65 5.360.957,51 1,06 21 2,32 14.170,05 1,26 172 2,65 5.346.787,46 1,06 1,130% 68,678
2023 216 3,33 7.602.634,77 1,50 25 2,77 19.973,18 1,78 216 3,33 7.582.661,59 1,50 1,469% 81,217
2024 200 3,08 7.285.433,11 1,44 24 2,65 33.115,41 2,95 200 3,09 7.252.317,70 1,44 1,455% 90,817
2025 212 3,27 8.729.738,14 1,73 29 3,21 14.849,36 1,32 212 3,27 8.714.888,78 1,73 1,342% 104,912
2026 260 4,00 12.092.456,30 2,39 41 4,54 14.437,03 1,29 260 4,01 12.078.019,27 2,40 1,188% 116,696
2027 257 3,96 12.827.826,33 2,54 44 4,87 26.694,61 2,38 257 3,97 12.801.131,72 2,54 1,086% 128,142
2028 350 5,39 19.674.922,41 3,89 42 4,65 49.066,50 4,38 349 5,39 19.625.855,91 3,89 1,420% 140,773
2029 278 4,28 16.993.184,36 3,36 35 3,87 51.656,78 4,61 277 4,28 16.941.527,58 3,36 1,483% 151,357
2030 251 3,87 17.147.437,82 3,39 29 3,21 14.467,14 1,29 251 3,87 17.132.970,68 3,40 1,383% 164,738
2031 260 4,00 18.045.082,05 3,57 40 4,42 57.083,56 5,09 259 4,00 17.987.998,49 3,57 1,203% 176,687
2032 232 3,57 18.277.033,21 3,62 31 3,43 138.995,12 12,40 231 3,57 18.138.038,09 3,60 1,179% 188,217
2033 343 5,28 27.299.365,62 5,40 37 4,09 16.972,24 1,51 343 5,29 27.282.393,38 5,41 1,346% 200,946
2034 194 2,99 16.821.283,23 3,33 20 2,21 11.485,77 1,02 194 2,99 16.809.797,46 3,33 1,499% 211,594
2035 364 5,61 36.821.918,96 7,29 53 5,86 37.645,81 3,36 364 5,62 36.784.273,15 7,29 0,836% 225,271
2036 579 8,92 61.033.234,66 12,08 98 10,84 82.533,56 7,36 578 8,92 60.950.701,10 12,09 0,877% 236,647
2037 452 6,96 48.280.655,25 9,55 79 8,74 106.782,14 9,53 451 6,96 48.173.873,11 9,55 0,989% 247,431
2038 518 7,98 54.423.911,55 10,77 73 8,08 200.322,79 17,87 516 7,96 54.223.588,76 10,75 1,442% 261,133
2039 188 2,90 18.448.586,92 3,65 22 2,43 136.551,77 12,18 187 2,89 18.312.035,15 3,63 1,514% 268,321
2040 37 0,57 3.863.385,94 0,76 10 1,11 10.907,55 0,97 37 0,57 3.852.478,39 0,76 1,064% 285,281
2041 69 1,06 8.848.715,38 1,75 10 1,11 3.005,51 0,27 67 1,03 8.845.709,87 1,75 1,510% 296,806
2042 86 1,32 11.794.120,89 2,33 14 1,55 8.706,08 0,78 86 1,33 11.785.414,81 2,34 1,239% 308,291
2043 149 2,30 19.109.814,82 3,78 16 1,77 8.094,95 0,72 149 2,30 19.101.719,87 3,79 1,322% 320,362
2044 55 0,85 6.610.289,09 1,31 12 1,33 6.782,52 0,61 55 0,85 6.603.506,57 1,31 1,492% 329,012
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Medias ponderadas por el principal pendiente de vencimiento /Averages weighted by the outstanding principal.
Tipo Interés: Tipo de interés nominal anual / Interest Rate: Annual nominal interest rate.
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2045 22 0,34 2.791.195,69 0,55 6 0,66 3.572,72 0,32 22 0,34 2.787.622,97 0,55 0,837% 343,789
2046 29 0,45 5.123.224,74 1,01 3 0,33 1.506,26 0,13 29 0,45 5.121.718,48 1,02 1,049% 358,526
2047 63 0,97 9.096.653,24 1,80 11 1,22 5.802,57 0,52 63 0,97 9.090.850,67 1,80 1,055% 368,257
2048 131 2,02 18.927.823,04 3,75 16 1,77 6.249,35 0,56 131 2,02 18.921.573,69 3,75 1,061% 379,449
2049 22 0,34 3.127.989,95 0,62 4 0,44 2.743,13 0,24 22 0,34 3.125.246,82 0,62 1,738% 388,440

Total : 6.492 100,00 505.378.470,24 100,00 904 100,00 1.120.803,24 100,00 6.479 100,00 504.257.667,00 100,00

Media Ponderada / Weighted Average : 1,208% 225,424
Media Simple / Average : 77.846,34 1.239,83 77.829,55 1,271% 188,828
Minimo / Minimum : 10,89 2,11 24,08 0,037% 12/11/2016
Maximo / Maximum : 407.274,43 122.012,31 407.274,43 5,500% 10/11/2049
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